
date scode price topix return r_topix day 

20150914 4689 490 1462.41 -0.006085193 -0.012038633 -61 

20150915 4689 483 1462.24 -0.014285714 -0.000116277 -60 

20150916 4689 486 1472.6 0.00621118 0.00708501 -59 

20150917 4689 478 1491.91 -0.016460905 0.013112902 -58 

20150918 4689 473 1462.38 -0.010460251 -0.019793438 -57 

20150924 4689 453 1426.97 -0.042283297 -0.024213975 -56 

20150925 4689 456 1453.8101 0.006622517 0.018809147 -55 

20150928 4689 457 1438.67 0.002192983 -0.010414025 -54 

20150929 4689 450 1375.52 -0.015317286 -0.043894723 -53 

20150930 4689 454 1411.16 0.008888889 0.025910212 -52 

20151001 4689 453 1442.74 -0.002202643 0.02237872 -51 

20151002 4689 448 1444.92 -0.011037528 0.001511051 -50 

20151005 4689 453 1463.92 0.011160715 0.013149517 -49 

20151006 4689 463 1475.84 0.022075055 0.008142468 -48 

20151007 4689 477 1493.17 0.030237582 0.011742518 -47 

20151008 4689 476 1481.4 -0.002096436 -0.007882572 -46 

20151009 4689 478 1515.13 0.004201681 0.022768989 -45 

20151013 4689 478 1503.13 0 -0.007920113 -44 

20151014 4689 472 1470.83 -0.012552301 -0.021488527 -43 

20151015 4689 490 1490.72 0.038135592 0.013522987 -42 

20151016 4689 494 1505.84 0.008163265 0.010142746 -41 

20151019 4689 488 1494.75 -0.012145749 -0.007364638 -40 

20151020 4689 491 1499.28 0.006147541 0.003030627 -39 

20151021 4689 503 1526.8101 0.024439918 0.018362166 -38 

20151022 4689 487 1518.22 -0.031809144 -0.005626167 -37 

20151023 4689 496 1547.84 0.018480493 0.019509686 -36 

20151026 4689 502 1558.99 0.012096774 0.007203603 -35 

20151027 4689 500 1543.11 -0.003984064 -0.010186085 -34 

20151028 4689 500 1547.1899 0 0.002643983 -33 

20151029 4689 505 1547.11 0.01 -5.16782E-05 -32 

20151030 4689 515 1558.2 0.01980198 0.007168182 -31 

20151102 4689 467 1526.97 -0.09320388 -0.020042345 -30 

20151104 4689 480 1540.4301 0.02783726 0.008814897 -29 

20151105 4689 492 1555.1 0.025 0.009523264 -28 

20151106 4689 489 1563.59 -0.006097561 0.00545945 -27 

20151109 4689 493 1590.97 0.008179959 0.017510988 -26 

20151110 4689 483 1589.48 -0.020283977 -0.000936529 -25 

20151111 4689 483 1595.3199 0 0.003674136 -24 

20151112 4689 487 1593.5699 0.008281574 -0.001096959 -23 

20151113 4689 485 1585.83 -0.004106776 -0.004857013 -22 



20151116 4689 480 1571.53 -0.010309278 -0.009017314 -21 

20151117 4689 486 1586.11 0.0125 0.009277555 -20 

20151118 4689 495 1586.53 0.018518519 0.000264826 -19 

20151119 4689 507 1600.38 0.024242423 0.008729728 -18 

20151120 4689 514 1603.1801 0.013806706 0.001749615 -17 

20151124 4689 521 1605.9399 0.013618677 0.001721508 -16 

20151125 4689 515 1594.67 -0.011516315 -0.007017633 -15 

20151126 4689 527 1602.3199 0.02330097 0.00479717 -14 

20151127 4689 515 1594.45 -0.022770399 -0.004911625 -13 

20151130 4689 507 1580.25 -0.015533981 -0.008905862 -12 

20151201 4689 520 1601.95 0.025641026 0.013731973 -11 

20151202 4689 533 1602.26 0.025 0.000193551 -10 

20151203 4689 517 1602.9399 -0.030018762 0.000424358 -9 

20151204 4689 515 1574.02 -0.003868472 -0.018041801 -8 

20151207 4689 522 1585.21 0.013592233 0.007109148 -7 

20151208 4689 526 1568.73 0.007662835 -0.010396087 -6 

20151209 4689 526 1555.58 0 -0.008382592 -5 

20151210 4689 522 1540.35 -0.007604563 -0.009790548 -4 

20151211 4689 512 1549.51 -0.019157087 0.005946723 -3 

20151214 4689 502 1527.88 -0.01953125 -0.013959255 -2 

20151215 4689 499 1502.55 -0.005976096 -0.016578497 -1 

20151216 4689 508 1540.72 0.018036073 0.025403429 0 

20151217 4689 508 1564.71 0 0.015570636 1 

20151218 4689 504 1537.1 -0.007874016 -0.017645434 2 

20151221 4689 506 1531.28 0.003968254 -0.003786316 3 

20151222 4689 500 1533.6 -0.011857707 0.001515037 4 

20151224 4689 491 1523.62 -0.017999999 -0.006507551 5 

20151225 4689 489 1516.1899 -0.00407332 -0.004876579 6 

20151228 4689 493 1529.22 0.008179959 0.008593929 7 

20151229 4689 495 1543.39 0.004056795 0.009266191 8 

20151230 4689 494 1547.3 -0.002020202 0.002533407 9 

20160104 4689 482 1509.67 -0.024291499   10 

20160105 4689 473 1504.71 -0.0186722 -0.003285541 11 

20160106 4689 467 1488.84 -0.01268499 -0.01054688 12 

20160107 4689 470 1457.9399 0.006423983 -0.02075443 13 

20160108 4689 464 1447.3199 -0.012765957 -0.007284247 14 

20160112 4689 447 1401.95 -0.036637932 -0.031347591 15 

 

  



date,scode,price,topix,return,r_topix,day 

20150914,4689,490,1462.41,-.0060851928,-.012038633,-61 

20150915,4689,483,1462.24,-.014285714,-.00011627652,-60 

20150916,4689,486,1472.6,.0062111802,.0070850104,-59 

20150917,4689,478,1491.91,-.016460905,.013112902,-58 

20150918,4689,473,1462.38,-.010460251,-.019793438,-57 

20150924,4689,453,1426.97,-.042283297,-.024213975,-56 

20150925,4689,456,1453.8101,.0066225166,.018809147,-55 

20150928,4689,457,1438.67,.0021929825,-.010414025,-54 

20150929,4689,450,1375.52,-.015317286,-.043894723,-53 

20150930,4689,454,1411.16,.0088888891,.025910212,-52 

20151001,4689,453,1442.74,-.0022026431,.02237872,-51 

20151002,4689,448,1444.92,-.011037528,.001511051,-50 

20151005,4689,453,1463.92,.011160715,.013149517,-49 

20151006,4689,463,1475.84,.022075055,.0081424676,-48 

20151007,4689,477,1493.17,.030237582,.011742518,-47 

20151008,4689,476,1481.4,-.002096436,-.0078825718,-46 

20151009,4689,478,1515.13,.0042016809,.022768989,-45 

20151013,4689,478,1503.13,0,-.0079201125,-44 

20151014,4689,472,1470.83,-.012552301,-.021488527,-43 

20151015,4689,490,1490.72,.038135592,.013522987,-42 

20151016,4689,494,1505.84,.008163265,.010142746,-41 

20151019,4689,488,1494.75,-.012145749,-.0073646377,-40 

20151020,4689,491,1499.28,.0061475411,.0030306268,-39 

20151021,4689,503,1526.8101,.024439918,.018362166,-38 

20151022,4689,487,1518.22,-.031809144,-.0056261667,-37 

20151023,4689,496,1547.84,.018480493,.019509686,-36 

20151026,4689,502,1558.99,.012096774,.0072036027,-35 

20151027,4689,500,1543.11,-.0039840639,-.010186085,-34 

20151028,4689,500,1547.1899,0,.0026439826,-33 

20151029,4689,505,1547.11,.0099999998,-.000051678242,-32 

20151030,4689,515,1558.2,.01980198,.0071681817,-31 

20151102,4689,467,1526.97,-.09320388,-.020042345,-30 

20151104,4689,480,1540.4301,.02783726,.0088148974,-29 

20151105,4689,492,1555.1,.025,.0095232641,-28 

20151106,4689,489,1563.59,-.0060975607,.0054594497,-27 

20151109,4689,493,1590.97,.0081799589,.017510988,-26 

20151110,4689,483,1589.48,-.020283977,-.00093652942,-25 

20151111,4689,483,1595.3199,0,.0036741362,-24 

20151112,4689,487,1593.5699,.0082815737,-.0010969586,-23 

20151113,4689,485,1585.83,-.0041067763,-.004857013,-22 

20151116,4689,480,1571.53,-.010309278,-.0090173138,-21 

20151117,4689,486,1586.11,.0125,.0092775552,-20 

20151118,4689,495,1586.53,.018518519,.00026482649,-19 

20151119,4689,507,1600.38,.024242423,.0087297279,-18 

20151120,4689,514,1603.1801,.013806706,.001749615,-17 



20151124,4689,521,1605.9399,.013618677,.0017215082,-16 

20151125,4689,515,1594.67,-.011516315,-.0070176334,-15 

20151126,4689,527,1602.3199,.02330097,.0047971695,-14 

20151127,4689,515,1594.45,-.022770399,-.0049116253,-13 

20151130,4689,507,1580.25,-.015533981,-.0089058615,-12 

20151201,4689,520,1601.95,.025641026,.013731973,-11 

20151202,4689,533,1602.26,.025,.00019355073,-10 

20151203,4689,517,1602.9399,-.030018762,.00042435786,-9 

20151204,4689,515,1574.02,-.0038684721,-.018041801,-8 

20151207,4689,522,1585.21,.013592233,.007109148,-7 

20151208,4689,526,1568.73,.0076628351,-.010396087,-6 

20151209,4689,526,1555.58,0,-.0083825924,-5 

20151210,4689,522,1540.35,-.0076045627,-.0097905481,-4 

20151211,4689,512,1549.51,-.019157087,.0059467228,-3 

20151214,4689,502,1527.88,-.01953125,-.013959255,-2 

20151215,4689,499,1502.55,-.0059760958,-.016578497,-1 

20151216,4689,508,1540.72,.018036073,.025403429,0 

20151217,4689,508,1564.71,0,.015570636,1 

20151218,4689,504,1537.1,-.0078740157,-.017645434,2 

20151221,4689,506,1531.28,.0039682542,-.0037863161,3 

20151222,4689,500,1533.6,-.011857707,.0015150373,4 

20151224,4689,491,1523.62,-.017999999,-.0065075513,5 

20151225,4689,489,1516.1899,-.00407332,-.0048765792,6 

20151228,4689,493,1529.22,.0081799589,.008593929,7 

20151229,4689,495,1543.39,.004056795,.0092661912,8 

20151230,4689,494,1547.3,-.0020202021,.0025334065,9 

20160104,4689,482,1509.67,-.024291499,,10 

20160105,4689,473,1504.71,-.0186722,-.0032855412,11 

20160106,4689,467,1488.84,-.01268499,-.01054688,12 

20160107,4689,470,1457.9399,.0064239828,-.02075443,13 

20160108,4689,464,1447.3199,-.012765957,-.0072842473,14 

20160112,4689,447,1401.95,-.036637932,-.031347591,15 

 


